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UBND TINH THAI BINH CONG HOA XA HOQI CHU NGHIA VIET NAM
TRUONG PAI HQOC THAI BINH Poc 1ap — Tu do — Hanh phiic
PE CUONG CHI TIET

Nganh dio tao: Pai hoc Kinh té
(Ban hanh kém theo Quyét dinh sb: 762/QD-DHTB, ngay 01 thang 12 ndm 2021

cua Hiéu truong truong Dai hoc Thai Binh)

1. Théng tin chung vé hoc phén

- Tén hoc phan bang tiéng Viét: KINH TE LUQNG
- Tén hoc phan bang tiéng Anh:  Econometrics

- M3 hoc phan: 0101000606 S4 tin chi: (3,0,6)

- Ap dung cho nganh/chuyén nganh dao tao: Kinh té

+ Trinh d¢ dao tao: DPai hoc, sinh vién nam thir 2
+ Hinh thire dao tao: Chinh quy
- Yéu ciu cua hoc phén: Bit budc
- Hoc phan tién quyét: Ly thuyét Xac suat thong ké
- Cac hoc phﬁn hoc trudce: Tin hoc dai cwong, Kinh té hoc vi mo, vi mé
- Cac hoc phan song hanh: Toan kinh té

- Cac yéu cau khéac d6i v6i hoc phan: Khong
- Phan bd gi0 tin chi ddi véi céc hoat dong:
+ Ly thuyét va bai tap: 34 gio

+ Thuc hanh: 09 gio
+ Kiém tra: 02 gio
+ Tu hoc: 90 gio

- Khoa/Bo mon phu trach hoc phén: Khoa Pai cuong/Bo mon KHCB
2. M6 ta hoc phin
Hoc phan cung cap cho sinh vién cac kién thirc co ban vé:

1. Ly thuyét

1.1. M& dau vé kinh té luong

1.2. M6 hinh hdi quy don:

1.3. M6 hinh hdi quy boi:

1.4. Hoi quy v6i bién gia

1.5. Khuyét tat hdi quy (Pa cong tuyén, Phuong sai cta sai s6, Tu tuong quan)

1.6. Chi dinh va kiém dinh mo hinh

2. Thue hanh

2.1. Phan mém Excel

2.2. Phan mém Eviews 8.0
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3. Muc tiéu ciia hoc phan

Ma so

M6 ta muc tiéu hoc phén

PLOs

Mirc do

[1]

[2]

[3]

[4]

Gl

Trang bi cho sinh vién céc kién thirc co ban cua
kinh té lugng vé mo hinh toan, hdi quy tuyén tinh,
hdi quy don, hdi quy boi, hdi quy bién gia, cac
khuyét tat thuong gip ctia md hinh hdi quy tuyén
tinh, chi dinh va kiém dinh mé hinh; biét st dung
mot s6 phan mém thong ké chuyén dung nhu
Excel, Eviews,...

PLO1.1.2

215

G2

- C6 k¥ nang thyc hanh gidi toan vé kinh té luong;
rén luyén tu duy logic, tu duy sang tao, tu duy gidi
quyét van d¢; boi dudng phuong phap luan nghién
cuu khoa hoc,,...

- Giup cho nguoi hoc nhan thirc dugce viéc mod
hinh héa dai lugng kinh té, st dung md hinh hoi
quy tuyén tinh luong héa kinh té.

PLO2.1.1

2/5

G3

- Sinh vién yéu thich mén hoc, co6 thai d6 hoc tap
nghiém tuc, c6 y thirc ty hoc va ty nghién cuu,
hinh thanh k¥ ning van dung kién thirc mén hoc
vao thuc tién va nghé nghiép.

- Tao lap y thirc nghiém thc, sang tao va trach
nhiém trong hoc tip va cong tac dé nang cao hiéu

qua cong viéc.

PLO3.1
PLO3.2

3/5

4. Chuan diu ra ciia hoc phin
Hoc phan dong gop cho chuan dau ra cuia chuong trinh dao tao.

Muc tiéu
hoc phﬁn
(Gs)

Chuin diu ra hoc phan (CLOs)

Ky hi¢u Mb ta

Chuén diu
ra CTbT
(PLOs)

Miurc do
dat dugc

[1]

[2] [3]

[4]

[5]

Kién thire

Gl

Hiéu duoc khai niém mé hinh toan kinh

CLOL1.1 | .. ‘. N
te, hoi quy toan hoc, s6 li¢u hoi quy.

PLO1.1.2

2/5

Niam dugc nhitng van dé co ban cta hoi
quy don: Phuong phap OLS, udc luong
tham s6, kiém dinh tham s, du béo,...

CLO1.2

PLO1.1.2

2/5

Niam dugc nhitng van dé co ban cua hoi
quy bdi: Phuong phap ma tran, udc
luong tham s6, kiém dinh tham sd, phan
tich phan sai, dy bao,...

CLO1.3

PLO1.1.2

2/5

Nam dugc nhiing van dé€ co ban ctia hoi
quy bién gia: Ban chat bién gid, udc
luong tham s6, ki€ém dinh tham s6, du

CLO14

PLO1.1.2

2/5




254

bao, hoi quy tuyén tinh timg khic, ...

CLO15

Nim duogc ban chat khuyét tat cia mo
hinh hdi quy tuyén tinh: nguyén nhan,
hau qua, dau hiéu, nhan biét, khac phuc | PLO1.1.2 2/5
cac khuyét tat da cong tuyén, phuong sai
sai s6 thay doi, tu twong quan.

CLO1.6

Niam duoc phuong phap chi dinh mé

hinh t6t va mét s6 kiém dinh mo hinh, | | —O-12 | 2P

Ky nang

CLO2.1

Thuyc hién thanh thao sir dung phan mém PLO2.1.1 25
Excel, Eviews. -

CLO2.2

Phan loai dugc loai s0 lidu hoi quy, loai | 5, 551 ¢

T, . x 2
mo hinh hoi quy, xur Iy va thong ké mau 5

G2 CLO2.3

Nam dugc phuong phap giai toan kinh
té lugng nhu bai toan udc luong tham
s6, kiém dinh tham sb, du béo,... trén
cac mo hinh hdi quy don, boi va hoi Uy | pLo2.11
bien gia; phat hi¢én va khac phuc mét so o
khuyét tat thuong gip cua mé hinh hoi
quy; phuong phap chi dinh mo hinh;
mot s6 kiém dinh quan trong;..

2/5

CLO2.4

Ung dung kién thic kinh té luong vao
cac bai toan thuc thn nhu dy bao ngin | PLO2.1.1 2/5
han, phan tich kinh t¢,...

Mirc tu chi va trach nhiém

CLOS3.1

Rén luyén tinh trach nhiém cao doi voi
cong viéc, tac phong lam viéc khoa hoc, PLO3.2 3/5
thai d6 lam viéc chuyén nghi€p, dap img '
cac chuan myc dao dirc nghé nghiép.

G3

CLO3.2

Tich cuc cap nhat, phat trién va vén
dung kién thirc mén hoc mdt cach sang
tao va linh hoat trong hoc tdp cac mon PLO3.1 3/5
chuyén nganh va thuc tién cong viéc sau
nay.

5. Tai liéu phuc vu hoc phan

Giao trinh chinh

[1] Nguyén Van Hién, Phan tich hoi quy va iéng dung trong kinh té
lirong, NXB DPHQG Ha Noi, 2014.

[2] Nguyén Quang Dong, Bdi tdp kinh té herong, NXB Khoa hoc &

Tai liéu K¥ thuat, 2008.
tham khao tiéng | [3] Nguyén Quang Dong, Bai gidng kinh té lwong, NXB Thdong kéi,
Viét 2006.
[4] BUi Minh Tri, Kinh té lirong, NXB Bach Khoa, 20006.
Tai liéu

tham khao tiéng
Anh

[5] Gujarati, Damodar, Basic Econometrics, MacGraw — Hill Inc,
Third Ed, 1995.
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6. Phwong phap, hinh thirc t6 chirc day hoc

Phuwong phap, CDR cua HP | Phuong phap,
hinh thirc t6 Muc dich dat dwge | hinh thire hoc
chirc day hoc CLOs cia nguoi hoc

Cung cip cho sinh vién hé thong Bai ban (lang
Dién giang kién thirc nén tang cua hoc phan CLO1.1 nghe, tiép nhan
mot cach khoa hoc, logic. thong tin)
Giap ngudi hoc thu nhén kién thic, Tuong tac
danh gia két qua hoc tp ctia nguoi CLO1.2
hoc. Thong qua héi dap, giang vién CLO1.3
Pam thoai, van | thudng xuyén nhan dugc nhimg tin CLO1.4
dap hiéu nguoc tir phia ngudi hoc, nim CLO2.1
bét nang lyc hoc tép, trinh do nhéan CLO2.2
thirc ciia nguoi hoc dé diéu chinh | CLO2.3
hoat dong day va hoc.
Cung cép cho ngudi hoc co hoi - On luyén, tim
thyc hanh k¥ nang méi da dugc day kiém, hoc
qua mot phuong phap khac hay 6n CLO2 nhém
Bai tap luyén lai cac kién thuc hodc ky CLO3 -Giai quyét van
ning di dugc chi dan. Cac tai liéu de,
du6i dang phiéu bai luyén thuong - Sang tao:
duoc st dung.
Giup hoc sinh hodc sinh vién dp dung Thuc hién cac
kién thirc 1y thuyét vao thuc tién, ting budc theo trinh
cuong k¥ nang va kinh nghi¢ém trong tu, lam viéc
linh vuc cu thé. Béng cach thuc hanh, nhém, tuong
hoc sinh hodc sinh vién c6 thé hiéu 15 CLO1 tac...
Thuc hanh hon vé cach ap dung kién thirc vao thuc CLO2
té, ting cudng k¥ ning va kinh nghiém CLO3
trong linh vyc cu thé, va tao diéu kién
cho viéc rén luyén kha nang tu duy sang
tao, giai quyét van dé, va lam viéc doc
lap.
Gitip ngudi hoc phat trién kha ning tur Chu dong tim
hoc, tu nghién clru dé co thé tiép tuc hoc hiéu va kham
tap va nghién ctru doc 1ap, tir do do gitip pha kién thirc
Huéng din ty |"EW0ihoctonéndoelpvatutinhon| o ) motedch by
hoc. fu nghién trf)ng Vl@f) gle’u q1\1yet~van (‘ie, Aphatktnen k§ CLO? nl‘ne’n, doc lapq
el nang quan 1y thoi gian va lap ké hoach, CLO3 va sang tao. St

nang cao kha ning tim kiém va sir dung
thong tin, va ting cuong sy dam mé va
tu tin trong hoc tap. Ngoai ra, vi¢c hudng
dan tir hoc, tur nghién ciru con gitip ngudi

dung hi¢u qua
kién thirc tim
duoc.
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hoc phat trién kha ning hoc tip sudt doi
va thich nghi v6i nhiing thay d6i trong
cong viéc va cudc song.

- Pénh gia nang luc, kién thc, ky
nang va hi€u biét cta sinh vién trong

On luyén kién
thire, k¥ nang,

mdt linh vuc nhét dinh. théng tin va
- Po ludng sy tién bd coa sinh cach lam bai
vién trong qué trinh hoc tip, dé danh gia CLO1 kiém tra.
Kiém tra hiéu qua ctia qua trinh giang day, dé CLO2
dénh gid nang luc va trinh do cua sinh CLO3
vién trong hoc tap.
Cung cép thong tin cho gido vién, vé chat
luong gido duc, dao tao hodc dao tao
chuyén mon.
7. Ké hoach giing day chi tiét
Buoi hoc/ CPR
Tuén Noi dung hoc phén
(3tiét/tuéin) (CLOs)
Bai 1. Mé¢ déu vé kinh té lwong
1. Phuong phap luan kinh té luong
2. M6 hinh kinh té, mé hinh toan, mé hinh toan kinh té CLO1.1
1 3. S liéu cho kinh té lugng CLO2.1-2
4. Mb hinh héi quy CLO3.1-2
5. Phan tich hdi quy
6. Tuyén tinh h6a mot s6 dang ham hdi quy phi tuyén
Bai 2. M6 hinh h’(‘)i quy don | cLoLs
1. Phuong phap OLS tim SRF, Y nghia toan hoc cua h¢ so
2 X A e . X : CLO2.3-4
hoi quy, hé s6 xac dinh don, bang hoéi quy Eviews
. 2 CLO3.1-2
2. Udc lugng tham so
7 Bai 2. M6 hinh hoi quy don (tiép) CLO1.2
3 3. Kiém dinh tham s6 CLO2.3-4
4. Dy bao trong hdi quy CLO3.1-2
o Bai thue hanh s6 1 CLOL2
4 1. Pha;m mc;em Exs:el CLO2.1
2. Phan mém Eviews 8.0
3. Hoi quy don CLO3.1-2
‘ Bai 3. M6 hinh hoi quy bdi CLOL3
5 1. H£)1 quy 3 b.1A’en, phuong phap ma tran CLO2.3-4
2. Hoiquykbien N CLO3.1-2
3. U6c lugng tham s6 hodi quy '
q Bai 3. M6 hinh hoi quy bai (tiép) CLOL3
o |4t iy
' CLO3.1-2

6. Dy bao trong hdi quy
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Bai 4. Hoi quy véi bién gia CLO1.2
1. Bién gia CLO1.3
7 2. M6 hinh v&i bién giai thich 1a bién gia CLO1.4
3. Hoi quy v6i 1 bién lugng va 1 bién gia, hoi quy 1 bién | CLO2.3-4
lwong va 2 bién gia CLO3.1-2
5 . . CLO1.2
Bai 4. Hoi quy véi bién gia (tiep)
, N CLO1.3
4. So sanh 2 hoi quy
8 A SR , CLO1.4
5. Ho61 quy tuyén tinh tung khtic CLO2.3-4
Bai kiém tra so 1 CLO3.1-2
Bai 5: Khuyét tat hoi quy CLO1.1
9 1. Pa cong tuyén (PCT) CLO15
1.1. Ban chat, nguyén nhan, hau qua cia DCT CLO2.34
1.2. Phat hién va khic phuc khi mé hinh ¢6 BCT CLO3.1-2
Bai 5: Khuyét tat hdi quy (tiép)
2. Phuong sai sai so ngiu nhién thay d6i (PSSSTD)
, z A A LA o CLO1.1
2.1. Ban chat, nguyén nhan, hau qua cia PSSSTD CLOLS
10 2.2. Uéc lugng binh phuong nho nhat khi md hinh c6 '
CLO2.3-4
PSSSTDb CLO3.1-2
2.3. Phuong phap OLS tong quat '
2.4. Phat hién, khic phuc khi m6 hinh c6 PSSSTD
Bai 5: Khuyét tat hoi quy (tiép) CLO1.1
11 3. Ty tuong quan (TTQ) CLO1.5
3.1. Ban chét, nguyén nhén, hau qua TTQ CLO2.3-4
3.2. Phat hién va khic phuc khi m6 hinh c6 TTQ CLO3.1-2
Bai thuc hanh s6 2 CLOL3
2. e X LS., CL014
12 1. H61 quy boi, hoi quy bién gia CLO2 1
2. Kiém dinh khuyét tat mo hinh hoi quy CLO3.1-2
Bai 6. Chi dinh va kiém dinh mé hinh hoi quy CLOLL
) 4 A ps : CLO1.6
13 1. Chi dinh mo6 hinh
7 So sanh céc chi sé lua ch 5 hinh CLO2.3-4
. So sanh céc chi so lva chon md hin CLO3.1-2
Bai 6. Chi dinh va klefl’\,l dinh mo hinh hoi quy CLOL.1
. . (tiep) CLOL6
14 3. Mot s0 kiém dinh vé chi dinh mo hinh '
N S CLO2.3-4
4. Gi61 thiéu vé mo6 hinh ARIMA
o1 R £ CLO3.1-2
Bai kiém tra so 2
N S Bai thuc hanh so 3 CLOL1
1. Ho1 quy phi tuyén CLOL6
15 2. Chi dinh m6 hinh hoi quy '
3. Kiém dinh m6 hinh hoi CLO2.3-4
. Kiém di 6 hinh hoi quy CLO3.1-2

4. Hdi quy mo hinh ARIMA

8. Panh gia két qua hoc tap
Str dung thang diém 10 cho tt ca cac hinh thirc danh gia trong hoc phan.




258

X . L. CbR
TT I_(Iigl;lhthil:,‘c Tiéu chi danh gia ;12;1 Hoc phin Trs%ng
g (CLOs)
Tich chu dong, mtrc do tich CLO1.1-6
cuc chuan bi bai va tham gia | Hang tuan CLO2.1-4
1 Qhuyén cac hoat dong trong gi(‘{ hoc CLO3.1-2
can Thoi gian tham dy buoi hoc CLO1.1-6 |10%
bit budc, ving khoéng qua | Hang tudn CLO2.1-4
20% sb tiét hoc CLO3.1-2
- 02 bai kiém tra -Tuan 8,14 | CLO1.1-6
2 | Quatrinh |- 01 bai tap 16n (bai tiéu luan | - Tuan 16 CLO2.1-4 | 40%
mon hoc) CLO3.1-2
- Hinh thtrc thi: ty luan .
. - Ticu chi dinh gia bai thir| oo ke | CLOLLG
3 | Cudi ky theo thang diém da duoc phé hoach thi cua | CLO2.1-4 | 50%
2 j nha truong | CLO3.1-2
chuan.
9. Thong tin vé gidng vién
TT | Hoc ham, hoc vi, Ho va tén | Dién thoai Email
1 [TS. GVC. Nguyén Vin Hién [0982.863.703 |nvhien1403@gmail.com
2 (ThS. GVC. bao Ngoc Diing |0898.271.666 |daongocdungdhtb@gmail.com
3 (ThS. Bui Thi Thuy Lién 0914.518.688 [thuylienbt@gmail.com
4 |CN. Nguyén Ngoc Xuyén 0984.988.986 [xuyendhtanbinh@gmail.com

10. Cac quy dinh chung

Cam keét
cua giang vién

- Theo diéu 55 Luét Gido duc dai hoc (s6 08/2012/QH13 ngay 18
thang 6 nam 2012 va Luat s6 34/2018/QH14 ngay 19 thang 11 nim
2018 sira d6i, bo sung mot sb diéu cta Luat Gido duc dai hoc).

- Theo diéu 3, 4 Quy dinh vé ché d6 lam viéc dbi véi giang vién co
hitu ciia Truong Pai hoc Thai Binh (ban hanh kém theo Quyét dinh
s6 582/QD-PHTB ngay 11/9/2017).

Yéu cau doi
vOi sinh vién

Theo Quy ché cong tic HSSV (ban hanh kém theo Quyét dinh s6
226/Qb-DHTB ngay 14/4/2017 cta truong Dai hoc Thai Binh).

- Sinh vién c6 trach nhiém tham gia day du cac budi hoc. Nghi hoc do
bat kha khang thi phai c6 gidy to ching minh day du va hop 1y.

Quy dinh - Sinh vién nghi hoc tir 20% s tiét tré 1én (du c6 1y do hay khong co
vé tham dy 1y do) trong chuong trinh s& bi cAm thi va phai dang ky hoc lai.
16p hoc - Thuc hién déy du céc bai tap duoc giao.

- Tham dy kiém tra dinh ky, thi két thuc hoc phan.

- Chu dong t6 chtre thyc hién gid tw hoc theo hudng dan.

- Hoc phan duoc thyc hién trén nguyén tic ton trong nguoi day va
Quy dinh ngudi hoc. CAm moi hanh vi 1am anh hudéng dén qua trinh day va hoc
vé hanh vi - Sinh vién phai di hoc dung gid. Sinh vién di tré qua 15 phdt sau khi
trong 16p hoc | gid hoc bat dau s& khong duge tham gia budi hoc.

- Tuyét d6i khong duge 1am 6n, gy anh hudng dén ngudi khac trong
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mailto:thuylienbt@gmail.com
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qua trinh hoc.

- Tuyét doi khong dugc an, uéng, nhai keo cao su, sir dung céc thiét
bi nhu dién thoai, may nghe nhac trong gi¢ hoc.

- May tinh xach tay, may tinh bang chi dugc thuc hién vao muc dich
ghi chép bai giang, tinh toan phu vu bai giang, bai tap, tuyét dbi
khong dung vao viéc khac.

Quy dinh Theo Quyét dinh s6 426/QP-PHTB ngay 09/7/2021 cia trudng Pai
vé hoc vu hoc Thai Binh.

Quy dinh khac | Cac quy dinh lién quan do Truong Pai hoc Thai Binh ban hanh.

Thai Binh, ngay ... thang ... nam 2021
TRUONG KHOA TRUONG BQ MON GIANG VIEN
(Ky, ghi ro ho tén) (Ky, ghi ro ho tén) (Ky, ghi ro ho tén)

TS. Nguyén Viin Hién ThS. Bui Thi Thuy Lién ThS. Pao Ngoc Diing




